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2 Piecewise Archimedian Goal Programming
3 Class function
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STEP# Action (‘i’ values correspond to soft criteria)

1 Initialize:
B=VvwW = w, =-Z" =small positive number (say «/)

i =.;s=\n_ = # of soft criteria

2 Set 1 =14\
3 Set S=S+)

evaluate, in sequence,
8t W W W W W
If W, is less than some chosen small positive number (says +/+9)
Then increase S » and go to step 2.
4 If S+#0, gotostep 3.

If i #n, ,gotostep 2.
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